4X) Hsec

Securities Lending Report
HBCE / HSBC GIF - Euro Bond Total Return
Report as at 29/10/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HBCE / HSBC GIF - Euro Bond Total Return

Replication Mode

Physical replication

ISIN Code LU0988492970
Total net assets (AuM) 154,002,890
Reference currency of the fund EUR
* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 29/10/2025

Currently on loan in EUR (base currency) 7,472,205.51
Current percentage on loan (in % of the fund AuM) 4.85%
Collateral value (cash and securities) in EUR (base currency) 9,479,049.44
Collateral value (cash and securities) in % of loan 127%

Securities lending statistics

12-month average on loan in EUR (base currency)

11,168,637.56

12-month average on loan as a % of the fund AuM

8.60%

12-month maximum on loan in EUR

26,482,853.38

12-month maximum on loan as a % of the fund AuM 16.85%

Gross Return for the fund over the last 12 months in (base currency fund) 41,381.33

Gross Return for the fund over the last 12 months in % of the fund AuM 0.0319%

Collateral data - as at 29/10/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
AT0000A269M8 ATGV 0.500 02/20/29 AUSTRIA GOV AT EUR AA1 6,624.14 6,624.14 0.07%
AT0000A2WSC8 ATGV 0.900 02/20/32 AUSTRIA GOV AT EUR AA1 904.96 904.96 0.01%
ATO000A33SH3 ATGV 2.900 05/23/29 AUSTRIA GOV AT EUR AA1 6,197.76 6,197.76 0.07%
BE0000326356 BEGV 4.000 03/28/32 BELGIUM GOV BE EUR AA3 1,136.28 1,136.28 0.01%
BE0000354630 BEGV 0.350 06/22/32 BELGIUM GOV BE EUR AA3 34,717.82 34,717.82 0.37%
BE0000362716 BEGV 2.700 10/22/29 BELGIUM GOV BE EUR AA3 20,366.52 20,366.52 0.21%
DE000BU25000 DEGV 2.200 04/13/28 GERMANY GOV DE EUR AAA 308,367.49 308,367.49 3.25%
DE000BU2Z015 DEGV 2.600 08/15/33 GERMANY GOV DE EUR AAA 13,153.75 13,153.75 0.14%
EUOO0A1GVVF8 EUUNI 3.000 09/04/26 MTN EU BND BE EUR AA3 2,023.22 2,023.22 0.02%
EUO00A285VM2 EUUNI 07/04/35 MTN EU BND BE EUR AA3 26,294.35 26,294.35 0.28%




Collateral data - as at 29/10/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

EUOOOA3K4EN5 EUUNI 3.125 12/05/28 MTN EU BND BE EUR AA3 191,750.87 191,750.87 2.02%
EUOOOA3K4EUO EUUNI 3.250 02/04/50 MTN EU BND BE EUR AA3 41,026.46 41,026.46 0.43%
EUOOOA3K4EWG6 EUUNI 2.875 12/06/27 MTN EU BND BE EUR AA3 210,271.87 210,271.87 2.22%
EUOOOA3K4EY2 EUUNI 3.375 10/05/54 MTN EU BND BE EUR AA3 151,453.69 151,453.69 1.60%
EUOOOA4EA8Y7 EUUNI 3.750 10/12/45 MTN EU BND BE EUR AA3 149,563.61 149,563.61 1.58%
EUOO0A4EG039 EUUNI 4.000 10/12/55 MTN EU BND BE EUR AA3 176.25 176.25 0.00%
FR0010371401 FRGV 4.000 10/25/38 FRANCE GOV FR EUR AA2 312,451.25 312,451.25 3.30%
FR0010773192 FRGV 4.500 04/25/41 FRANCE GOV FR EUR AA2 54,891.04 54,891.04 0.58%
FR0013154044 FRGV 1.250 05/25/36 FRANCE GOV FR EUR AA2 178,385.75 178,385.75 1.88%
FR0013286192 FRGV 0.750 05/25/28 FRANCE GOV FR EUR AA2 331.66 331.66 0.00%
FR0014002JM6 FRGV 0.500 06/25/44 FRANCE GOV FR EUR AA2 1,178.94 1,178.94 0.01%
FR001400BKZ3 FRGV 2.000 11/25/32 FRANCE GOV FR EUR AA2 0.96 0.96 0.00%
FR001400J188 FRGV 0.600 07/25/34 FRANCE GOV FR EUR AA2 692.86 692.86 0.01%
FR001400XJJ3 FRGV 3.750 05/25/56 FRANCE GOV FR EUR AA2 151,218.25 151,218.25 1.60%
GBOOBOCNHZ09 UKTI 1 1/4 11/22/55 UK TREASURY GIL GB GBP AA3 278,617.39 317,303.41 3.35%
GB00B3KJDS62 UKT 4 1/4 09/07/39 UK TREASURY GIL GB GBP AA3 456,175.63 519,515.62 5.48%
GBOOB4PTCY75 UKTI 0 3/8 03/22/62 UK TREASURY GIL GB GBP AA3 280,349.10 319,275.57 3.37%
GB00OBDX8CX86 UKTI 0 1/8 03/22/68 UK TREASURY GIL GB GBP AA3 4,369.38 4,976.07 0.05%
GBOOBFMCNG652 UKT 158 10/22/71 UK Treasury GIL GB GBP AA3 280,350.23 319,276.86 3.37%
GB00BM822V59 UKT 1 1/2 07/31/53 UK Treasury GIL GB GBP AA3 274,502.44 312,617.10 3.30%
GBOOBMF9LF76 GBGV 4.000 10/22/63 UNITED KINGDOM GIL GB GBP AA3 162,614.13 185,193.10 1.95%
GB00BT7J0241 UKT 5 3/8 01/31/56 UK Treasury GIL GB GBP AA3 303.44 345.57 0.00%
GB00BT7J0241 UKT 5 3/8 01/31/56 UK Treasury GIL GB GBP AA3 274,358.97 312,453.71 3.30%
GB0OOBYVP4K94 UKTI 018 11/22/56 CORP UK TREASURY GIL GB GBP AA3 273,909.50 311,941.83 3.29%
US4581X0EB05 IADB 1.500 01/13/27 MTN IDB BND us usD AAA 979.07 839.78 0.01%
US912810UL07 UST 5.000 05/15/45 US TREASURY GOV us usD AAA 363,216.04 311,541.02 3.29%
US91282CCS89 UST 1.250 08/15/31 US TREASURY GOV us usD AAA 369,913.10 317,285.28 3.35%
US91282CCY57 UST 1.250 09/30/28 US TREASURY GOV us usD AAA 51,720.07 44,361.82 0.47%
US91282CDC29 UST 0.125 10/15/26 US TREASURY GOV us usD AAA 706.64 606.11 0.01%
US91282CEN74 UST 2.750 04/30/27 US TREASURY GOV us usD AAA 369,929.59 317,299.43 3.35%
US91282CEP23 UST 2.875 05/15/32 US TREASURY GOV us usD AAA 245,960.96 210,967.91 2.23%
US91282CGQ87 UST 4.000 02/28/30 US TREASURY GOV us usD AAA 731,892.42 627,765.53 6.62%
US91282CGS44 UST 3.625 03/31/30 US TREASURY GOV us usD AAA 731,846.64 627,726.26 6.62%
US91282CHA27 UST 3.500 04/30/28 US TREASURY GOV us usD AAA 390,816.11 335,214.40 3.54%
US91282CHC82 UST 3.375 05/15/33 US TREASURY GOV us usD AAA 731,921.48 627,790.46 6.62%
US91282CHF 14 UST 3.750 05/31/30 US TREASURY GOV us usD AAA 731,877.28 627,752.55 6.62%
US91282CHQ78 UST 4.125 07/31/28 US TREASURY GOV us uUsD AAA 731,900.64 627,772.58 6.62%
US91282CKF76 UST 4.125 03/31/31 US TREASURY GOV us uUsD AAA 364,439.16 312,590.12 3.30%
XS2484093393 EIB 1.500 06/15/32 MTN EIB GOV SuU EUR 23,457.59 23,457.59 0.25%




Collateral data - as at 29/10/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
Total: 9,479,049.44 100.00%
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name Market Value

Top 5 borrowers in last Month

No. | Counterparty

Market Value

1 | MERRILL LYNCH INTERNATIONAL (PARENT) 9,562,439.34
2 | BARCLAYS BANK PLC (PARENT) 4,392,089.58
3 | GOLDMAN SACHS INTERNATIONAL (PARENT) 2,996,247.36
4 | Jefferies International Limited (Parent) 506,173.18
5 | STANDARD CHARTERED BANK (PARENT) 202,776.53
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